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Puckn pna HE-puckoBukoB Ctpecc-TecTupoBaHue

O630pHbINi  KypC A1 (UHAHCOBLIX U OAGHKOBCKMX lpogeccnoHanbHbI cemmHap an8 crneymaancros,
crieynalsinctoB, He ABJIAKOWNXCA PUCK-MEHeEAXepaMn, HO CBS3aHHbIX C yripaBsieHnem puckamu, yripaBJ/ieHNeEM
CBSI3aHHbIX [10 poAy CBO€M [AesATe/IbHOCTM C  AaHHbIM JIMKBUAHOCTbIO, a TakxXe [JIaHUpoBaHWeM [AesATe/IbHOCTU

Haripas/ieHNeM — T[10J1iydarolnx 3aK/1lnyYeHns u OTYETHOCTb,
UCIoJIb3yLNX AaHHbIE O pUCKax rpu rnpuHATUN peLueHm/“t...

Llenb ceMuHapa - hatb oblee npeactaBneHne o
TEPMUHOMOMNM, MoAXoAax, JorMKe, MeTodax W MoAaensax
ynpaBfieHUss pUCKaMmu, MO3BOJISIOLLEE «MOHMMATb» SA3bIK W
XO4 MbIC/IEA pUCK-MEHeaXepoB, He BAABasiCb B AeTanu
dOopMyNn U BbIYNCITEHNNA.

B nporpamme:

¥ BBepeHue. Buabl pUckoB, METOAblI X OLEHKN U CUCTEMBI
ynpasneHus puckamm

&  KpeauTHble pUCKM

= PUCKW NMKBUOHOCTH

#  PbIHOYHbIE PUCKMU

= OnepaumoHHble pUCKKU

£ COBOKYMHbIN PUCK U HEOOXOAMMbBIN KanuTan

= CTpecc-TecTupBaHue

CemuHap MoXeT 6biTb opraHm3oBaH Ha KOPNopaTtuBHOM
(MHANBUAYa/IbHOKW) OCHOBE M AOMNOJIHEH yciyraMuv Mo
ANarHOCTUKE U pa3BUTUIO CUCTEMbI yNipaBJeHUs PUCKaMU.

Y4aCTHUKOB (PUHAHCOBbIX PbIHKOB.

Llenb cemMuHapa - noBbillEHWE KBanudukaumm ans
COBEpLUEHCTBOBaHUS / GOpMUPOBAHMUA CUCTEMbI CTpecc-
TECTMPOBaHUSA, BK/IOUYAsh TeOpeTUYeckue, npoueaypHble u
METOA0MI0MMYECKNE acneKTbl.

B nporpamme:

= O6wme BONPOCHI CTPECC-TECTUPOBAHUSA
¥ OCHOBHble pa3HOBUAHOCTM CTpecc-TeCTMPOBAHMS.
KoMnneKkcHble, M301MpoBaHHble, 06paTHbIE N YCNIOBHbIE
TecTbl

TeopeTuyeckme n npakTuyeckme Bornpochl
¢dopMMpoBaHMS CTpecc-CLeHapu1eB.
CraHAapTHble cTpecc-cLueHapum

Mopenun cTpecc-TecTupoBaHus
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= OCOo6eHHOCTU CTpPecc-TeCcTUpoBaHMUs
B YC/IOBMSX KpUsuca
CeMuHap MOXeT 6biTb OpraHn30BaH Ha KOPrNopaTuBHOMU

UHANBUAYa/IbHOM) OCHOBE U AOMOJIHEeH yc/lyramMu no
NPaKTUYECKOHW peanin3aynm nporpamMmmMbl ceMuHapa.

Il nonyrogme. Nporpamma «BEYHHbIE LEHHOCTWM1»

ceHTaAbnhk

OnepaunoHHbIe PUCKU 2ot

O630pHbIVI cEMUHAP A/151 LUMPOKOIro Kpyra (3
CrneymnancToB, CBSA3aHHbIX C yripaBaeHUeEM
orepaynoHHbIMU PUCKaMU — HEMOCPEACTBEHHO PUCK-
MEeHeAXEepOoB, PyKOBOANTENEN N KOHTPOJIEPOB, HECYLUNX
DUCKM 1104pa3aeeHni.

Llenb ceMuHapa -
COBPEMEHHbIX  CUCTEM
puCKaMn, BKAKOYaNA:
B 06y TEOpUIO U NOHATUIHBIN annapaT yrnpaBieHus
onepaumoHHbIMK puckamm (OP)
¥ OCHOBHble MeToAbl ynpasneHus OP
¥ KOJINYECTBEHHbIN N KayeCTBeHHbIN aHanu3 OP
B Bonpocbkl naeHtudmkaumm n kaptorpacdumn OP
= cbopa fAaHHbIX Mo criy4vasm peanmsaummn OP
¥ MNJaHUPOBaHUS OEACTBUN
Nnpw Ype3BblyalHbIX CUTyaLMsaX
¥ cTpaxoBaHus OP

Ons  dopMmupoBaHus  cuctembl  ynpasneHus  OP,
COOTBETCTBYIOLLEN  COBPEMEHHBIM U MEPCNEKTUBHbIM
613HeC-NOTPEBHOCTAM U PeryaTUBHbIM HOpMaM.

0630p OCHOBHbIX COCTaBAAKLWNX
ynpaBneHus onepaunoHHbIMU

CemuHap Moxker 6bITb OpraHn30BaH Ha KOQHOQaTMBHOﬁ
1annBMgzaanoﬁ) OCHOBEe M _AOMNOJIHeH ycayramMu Io

ﬂQaKTM"leCKOﬁ peanuvn3ayuvun nporpaMmMbl CEMUHapa.

Hoa6Db

PblHOYHbIE PUCKMU

Knaccunueckuii CeMUHap rno PbIHOYHbLIM pUCKaM, aKTyaﬂbelﬁ
BHE 3aBUCHUMOCTU OT COCTOSHUA prHO'-IHOIZ KOHBKOHKTYPbI 4715

LIMPOKOro

crieynasincrtoB -

Kpyra PUCK-MEHEAXEPOB,

Tpenaepos (AunepoB), KOHTPosepos, 63K- u muaaa-ogpuca u
PYKOBOACTBA y4aCTHUKOB (PUHAHCOBbIX PbIHKOB.

Lenb cemuHapa -
TeopeTUyeckux u

cucTtemMaTmsaums M COBEpLUEHCTBOBaHMeE
MpakTU4YeCcKnx 3HaHui B  obnactum

ynpaBfeHus puckamu.

B nporpamme:
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TeopeTnyeckmne BONpoChkl pbIHOYHbIX pnckos (PP)
OueHka puckoB Ha ocHoBe noaxoaa VAR (Value-At-Risk)
MeToAbl M npoueaypbl YrpaBieHUss pUCKaMU.
OcHOBHble BuAbl PP:
»  BanTHble pUcKku
b DOHAOBbIE PUCKMU il
» [lpouUeHTHbIE PUCKU
BHewHMe TpeboBaHusa K ynpasrieHuto PP:
» bBaHk Poccuun
»  Basenb-II
P MCOO
Crpecc-TectupoBaHue PP
OpraHusaumsa cucteMbl ynpasneHus PP




C E P B M C

Kak KkKoOHcynbTauuMoHHas koMmnaHuAa, <«PuckMHdoCepBuc>» ocyuwecTBnser MNOCTOAHHbIN
MOHUTOPUHI COBPEMEHHOW TeopuM PUCK-MeHem>kKMeHTa. PaboTa c KAMEeHTaMM Ppas3/In4dHOro
MacwTaba M cneuyuanusauum A[aeT KOHCYJ/IbTaHTaM YHMKaJIbHbIA OMbIT MO LUMPOKOMY Kpyry
peanuMsaumii NpakTUYECKUX CUCTEM ynpaBJ/ieHUsi puckaMu. B coueTaHMM C aKTUBHbIM y4YacTueMm
B npodeccuoHasbHbiX KOH(pepeHUMAaX U paboumnx rpynnax, KOMnaH1Ma noJiydaet KOMIJIEKCHOe
BMAEeHMe cUMTyalunu, Ha OCHOBE KOToporo ¢hopMupyeTcsa nporpaMmma m cogep>kxaHme ceMmMHapoB.

dopmMbl NpoBegeHNsT CEMUMHAPOB

«Knaccuueckune>» ceMuHapbl

» Jlekuuu C a1leMeHTaMn UHTepaKTMBa — aBTOTECTaMM, pa3bopoM CUTyauuii v T.M.
ByMaXkHble ¥ 3/IEKTPOHHbIE pa3AaToyHble MaTepuarnsl.
CepTudurKaTbl Y4aCTHUKOB.
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KopnopaTtuBHble ceMMHapbl

SBEKTUBHbI 27151 0630PHBIX [IPOrPaMM, »  WHauBMAyanbHas NporpaMma rno coAepikaHuio u gopme

npeanonararmx obyyeHme 06yueHus.
npeacTaBuTeneii psaa noapasaeneHuii, »  LLMPOKMIt KPYr TEM CEMMHAPOB MO YNPaBJEHUIO pUCKaMu 1
CTPaxoBaHMIo.

TakuX KaK:
AfanTaumst Kypca C y4eToM npoueayp M MeToA0B ynpasieHus

pUCKaMu KMeHTa.
BO3MOXHOCTb MPOBEAEHNSI CEMUHAPOB B oduce KIMeHTa.

-

A «Pucku ansi HE-puckoBuKkoB»
A «OnepaunoHHbIe PUCKN»

-

SpdeKTUBHbI A/15 NPOrpamMm,

KoHcantuHr + oﬁuyquMe OPUNEHTUPOBAHHbIX Ha MPaKTUYECKYHO
¥ TnbkuUit BapnaHT pa3suTna CucTeMbl ynpasBieHns puckammn Ha peanu3aumio MHCTPYMEHTOB
OCHOBE COBMECTHOI paboTbl KoHCyNnbTaHTa U COTPYAHUKOB yrpaBAeHUs pUCKaMu, TaKuX Kak:
KnneHTa A «Crpecc-TectmpoBaHue»

P BO3MOXHbI AOMONHUTENbHbIE YCNnyru no ConpoBOXAEHUIKD CUCTEM J\

ynpaBneHus puckamu, noa6opy nepcoHana v T.n. «OnepaumoHHole pucku>

A «PbIHOYHbIE PUCKU>

PykoBoauTesnb CEMUHaApPOB:
KyapsBueBa Mapua Nl'eHHaabeBHa
K.3.H., reH. gupektop 000 «PuckhNHpoCepBuc>

O6pazoBaHue Kpyr npogeccrmoHasibHbIX MHTEPECOB

> MY um. JlomoHocoBa

»  @uHaHcoBas akaaemus
yrpaBeHue puckamm

CTpaxoBaHmne 6aHKOBCKUX PUCKOB
cTparermyeckoe n busHec-rniaHnpoBaHme
oTYyeTHOCTh Mo MC®O

OnbIT paboTsl
»  BaHk Poccum
»  BHewTOpréaHk

o N e

lpernogaBaTtesibcKas AesiTe/IbHOCTb ¢ 1996 .

My6nukaumu cM. cant www.riskinfo.ru

O KOMnaHum KoHTakTbl
Komnanus «PuckMHboCepBuc» cosgaHa B 2004 roay wu sasnsercs Poccus, 119991 Mocksa, JleHnHckuii np-T, 51
He3aBWCMMOM KOoMMNaHuen, paboTatollel No HanpaBAeHUsIM: Ten. (495) 500-96-83, 589-89-85

3. noyTa: seminar@riskinfo.ru

B KOHCYNbTAUMOHHbBIX YCNyr B 06/1aCTV ynpaB/ieHUs puckamu mir
http://www.riskinfo.ru

® kopnopaTMBHOro oby4yeHuns
® nopbopa nepcoHana PVC 01/09



